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KEY FACTOR
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Latest % Change PER PBV Div. Yld.
Index

Price 1 Day 1 Week YTD 23F 24F 23F 24F 23F 24F
us
DJIA 37,386.0 0.0% 0.2% 12.8% 22.0x 22.0x 4.9x 4.9x 1.9% 1.9%
S&P500 4,754.6 0.2% 0.8% 23.8% 22.1x 22.1x 4.4x 4.4x 1.5% 1.5%
Nasdaq 14,993.0 0.2% 1.2% 43.2% 37.7x 37.7x 5.8x 5.8x 0.8% 0.8%
EUROPE
Stoxx50 4,521.5 -0.1% -0.6% 19.2% 12.8x 12.8x 1.9x 1.9x 3.4% 3.4%
FTSE 7,697.5 0.0% 1.6% 3.3% 11.3x 11.3x 1.7x 1.7x 4.1% 4.1%
CAC40 7,568.8 0.0% -0.4% 16.9% 13.0x 13.0x 1.9x 1.9x 3.1% 3.1%
DAX 16,706.2 0.1% -0.3% 20.0% 12.4x 12.4x 1.5x 1.5x 3.3% 3.3%
Asia
Nikkei (Japan) 33,169.1 0.1% 0.6% 27.1% 24.4x 24 .4x 1.8x 1.8x 1.9% 1.9%
HSKI (Hongkong) 16,340.4 1.7% 2.7% -17.4% 8.4x 8.4x 0.9x 0.9x 4.3% 4.3%
SSEC (China) 2,9148 -0.1% -0.9% -5.6% 11.0x 11.0x 1.2x 1.2x 3.4% 3.4%
KOSPI (Korea) 2,599.5 0.0% 1.4% 16.2% 15.8x 15.8x 0.9x 0.9x 2.4% 2.4%
Taiex (Taiwan) 17,596.6 0.3% -0.4% 24.5% 18.7x 18.7x 2.3x 2.3x 3.0% 3.0%
SET (Thai) 1,405.1 0.0% 1.0% -15.8% 16.6x 16.6x 1.3x 1.3x 3.1% 3.1%
JSX (Indonesia) 7,237.5 0.4% 0.6% 5.6% 15.5x 15.5x 2.1x 2.1x 4.1% 4.1%
PSEl (Philippines) 6,501.0 0.5% 0.3% -1.0% 12.0x 12.0x 1.4x 1.4x 2.7% 2.7%
VNI (Vietnam) 1,103.1 0.1% 0.1% 9.5% 11.8x 11.8x 1.6x 1.6x 3.0% 3.0%
Sensex (India) 71,107.0 0.3% -0.5% 16.9% 23.8x 23.8x 3.3x 3.3x 2.6% 2.6%
MSCI AP ex-Japan 512.6 -0.4% -0.7% 1.4% 15.0x 15.0x 1.6x 1.6x 3.0% 3.0%

Source : Bloomberg and MST Research
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Commodities Price
odity Latest % Change

Price 1D 1w 1M 3M 6M 1Y YTD
Crude Oil
Dubai S/ bbl 79.5 0.4% 4.6% -4.9% -15.9% 3.7% 1.6% 1.1%
NYMEX S/ bbl 73.6 -0.4% 2.5% -4.8% <13.8% 6.9% 0.5% -3.6%
BRENT S/ bbl 791 -0.4% 3.3% -3.4% -11.5% 7.9% 2.0% -2.0%
0il Product Price
Singapore Gasoline S/ bbl 88.2 -0.4% -0.4% -4.1% -15.3% -0.4% 0.0% -5.9%
Gasoline Spread S/ bbl 86 -7.0% -30.8% 3.9% -8.9% -27.3% -13.0% -42.7%
Singapore Diesel S/ bbl 101.6 -1.5% 0.3% -6.0% -18.9% 12.3% -11.4% -1.1%
Diesel Spread S/ bbl 220 -7.8% -12.6% -9.6% -28.2% 59.6% -39.4% -8.5%
Singapore Jet Kerosene S/ bbl 102.3 -0.8% 1.6% -5.6% -17.8% 9.2% -8.6% -19.1%
Jet Kerosene Spread $/ bbl 22.7 -4.8% -7.7% -7.9% -24.0% 33.7% -32.4% -52.5%
Singapore Fuel Oil S/ Ton 448.4 0.8% 3.6% -4.7% -14.6% 1.6% 12.7% 13.9%
Fuel Oil Spread S/ bbl (8.9) -3.2% 13.3% -6.9% -24.8% 24.0% -43.0% -46.5%
US Liquified Petroleum Gas cents/gallon 101.0 -0.4% 1.3% 20.1% 42.3% 67.6% 7.7% -4.3%
Metal
Gold COMEX S/oz 2,06%9.1 0.9% 1.6% 2.8% 5.3% 4.4% 9.6% 7.7%
Silver S/oz 24.2 -0.9% 1.4% 2.4% 2.7% 8.7% 2.6% 1.0%
Copper S/ MT 8,508.5 0.2% 0.6% 1.9% 4.7% -1.1% 1.7% 1.7%
Steel
China Rebar 25 mm CNY/MT 4,144.2 0.0% -0.3% 2.3% 5.4% 8.6% 2.0% 0.4%
China Hot Rolled Sheet CNY/MT 4,080.0 0.5% 0.7% 1.8% 4.1% 5.3% -0.9% -1.6%
Coal
Rotterdam S/ MT 101.8 -1.4% -1.5% -8.2% -20.0% -11.1% -45.5% -44 4%
Richard Bay S/ MT 100.5 0.5% -0.5% -8.3% -25.4% -1.3% -43.7% -39.6%
New Castle S/ MT 141.3 -0.3% -1.1% 9.6% -16.3% -7.4% -47.8% -46.3%
Dry Bulk
BDI Baltic Dry Index Points 2,087.0 -2.9% 11.1% 18.9% 31.0% 71.6% 26.5% 37.8%
BS! Baltic Supramax Points 1,378.0 <1.4% -3.4% 10.5% 1.7% 83.5% 27.2% 29.8%
BPI Baltic Panamax Points 1,915.0 0.1% 0.8% -4.6% 13,6% 68.0% 2.5% 24.8%
BCI Baltic Capesize Points 3,361.0 -4.8% -18.3% 39.2% 61.4% 68.8% 28.0% 48.7%
BHSI Baltic Handysize index Points 888.0 -0.9% -2.2% 42.5% 32.5% 94.7% 32.3% 33.9%
Soft Comdty
Cotton Futures S/ lbs 79.8 0.8% -0.2% -1.4% -8.1% -0.7% -1.8% -1.6%
NYMEX Sugar S/ lbs 20.6 1.9% -6.2% -24.2% -23.5% -17.3% -1.3% 2.9%
RSS3 Rubber Y/ kg 172.2 1.6% 3.1% 2.7% 10.1% 12.5% 9.7% 13.3%
Corn cents/bushels 473.0 0.1% -2.1% -3.0% -3.9% -24.7% -22.4% -23.5%
Soybean cents/bushels 1,306.3 0.3% -1.9% -4.9% -1.4% -2.4% -5.1% 6. 7%

Source : Bloomberg and MST Research
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Bond & Money Latest % Change

Market Price 1D 1w 1M 3M oM 1Y YTD
Volatility
ViX Index Index 13.0 -4.5% 6.1% 1.4% -24.2% 0.9% -40.7% -39.9%
Bond Yield
us
2 Yr % 4.3 -0.6% 2.7% 11.8% -15.4% 9.8% 1.2% 2.3%
10 Yr % 3.9 0.2% 0.4% 11.6% 12.2% 2.6% 5.9% 0.5%
Japan
2 Yr * 0.1 7.5% 26.0% 35.7% 78.1% 183.8% 1800.0% 46.2%
10 Yr % 0.6 7.2% -10.2% 13.8% 16.2% 64.9% 56.3% 48.1%
Thailand
2Yr % 2.3 -0.1% -0.4% -4.9% -8.2% 9.8% 42.1% 43.4%
10Yr % 2.8 0.1% -1.9% -9.0% -13.9% 6.2% 3.6% 4.1%
Currency
Dollar Index Points 101.7 -0.1% -0.8% -2.1% -3.7% -0.7% -2.6% -1.8%
US/Euro Dollar crosses 1.1 0.0% 1.1% 1.2% 3.4% 0.5% 3.9% 2.9%
us/Gep Dollar crosses 1.3 0.1% 0.2% 1.7% 3.8% -0.4% 5.5% 5.1%
Yen/USS Dollar crosses 142.4 -0.2% -0.2% 5.0% 4.2% 0.5% AL 7.9%
Yuan/US Dollar crosses 7.1 0.0% -0.2% 0.4% 2.3% 0.6% 2.1% -3.3%
THB/USS Dollar crosses 34.6 0.6% 0.6% 1.6% 4.0% 1.2% 0.1% 0.1%

Source : Bloomberg and MST Research
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NVDR (BUY)

Daily: Top 10 NVDR Net Buy Value Note: Unit: Million Baht
Stock 22-Dec 21-Dec 20-Dec 19-Dec 18-Dec

1 PTTGC 166.4 -140.5 45.4 -14.7 -28.3
2 BJC 123.8 63.7 71.2 58.8 19.5
3 TOP 79.3 -55.6 45.8 45.7 9.5
4 PTT 76.2 -111.9 337.8 19.3 96.7
5 RCL 59.1 34.3 34.7 13.6 63.0
6 ADVANC 30.8 38.0 155.5 9.7 -18.2
7 BCH 25.1 23.9 1.3 138.2 7.8
8 ICHI 24.6 17.7 -3.0 21.6 -7.9
9 SAPPE 24.1 -7.7 2.4 6.0 -11.6
10 BEM 17.6 21.4 5.4 4.2 45.1

Weekly: Top 10 NVDR Net Buy Value

Stock WTD -2ndWk -3rd Wk -4th Wk -5th Wk
1 PTT 418.1 769.4 947.9 1,365.4 586.1
2 BJC 336.9 26.9 -26.9 -172.6 -40.4
3 BDMS 269.1 1,150.2 476.7 -6.6 -372.1
4 ADVANC 215.8 102.0 52.0 388.7 -405.9
D' RCL 204.7 -9.6 51.5 -0.9 12.7
6 KCE 197.1 44.0 88.7 144.4 29.0
7 JAS 196.5 -8.4 15.0 175.3 -30.9
8 BCH 196.3 20.9 68.2 21.3 216.7
9 U 150.3 22.7 78.9 -82.9 -8.9
10 KTB 124.7 177.7 176.1 -41.1 197.6

Source : Bloomberg and MST Research
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NVDR (SELL)

Daily: Top 10 NVDR Net Sell Value Note: Unit: Million Baht
Stock 22-Dec 21-Dec 20-Dec 19-Dec 18-Dec

1 BH -230.2 y s -71.1 -78.9 3.3
2 GULF -229.4 -34.5 10.6 -116.2 -92.6
3 EA -178.9 -40.0 34.9 -61.0 -66.3
4 DELTA -163.2 75.0 -73.8 -277.7 20.6
5 BBL -149.5 165.4 24.9 54.8 0.6
6 AWC -118.4 -34.7 -4.2 14.1 43.6
7 JMART -94.5 76.2 -58.4 14.1 -11.4
8 TRUE -90.9 -52.0 117.2 41.0 64.4
9 KTC -89.9 -19.1 -5.3 -72.9 -180.7
10 JMT -88.9 9.0 15.9 21.5 0.0

Weekly: Top 10 NVDR Net Sell Value

Stock WTD -2ndWk -3rd Wk -4th Wk -5th Wk
1 PTTEP -919.2 -710.9 -1,518.5 -175.7 -217.8
2 CPALL -488.9 -20.1 233.1 -449 4 -286.8
3 GULF -462.2 346.8 132.6 -10.3 6.9
4 DELTA -419.2 -888.8 355.8 109.6 154.2
5 HANA -386.9 95.7 -159.5 -95.4 86.9
6 BH -369.8 -154.0 -266.1 -496.4 -340.0
7 KTC -367.9 194.9 9.6 -71.2 -171.4
8 BGRIM -366.2 -150.4 -218.3 422.8 53.0
9 SCC -363.1 161.6 139.6 273.8 327.5
10 EA -311.4 113.7 -107.3 -51.0 401.6

Source : Bloomberg and MST Research
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Ru 2:1 (MORE-W3) 67)Wuanmw 19 u.n. 67

NOBLE-W2 : 550 83n8 28 5.n. 66
-11UA.671:1.05387.597

TWZ-W6 ta: TWZ-W7 : flavedu

aofurdoubuniaonuy SP

SOLAR-W1 : idoldang 28 5.n.66
<11 U.A.67 1118200

Source : MST Research
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Monday Tuesday Wednesday - Friday
1 2 3 5

TIT : XD30.90

TWZ-W6 : iioliand 317 un. 671
180,10

TWZ-W7 L ioliang 327 un. 671
;190,10

: , o EmE— -

AS-W2 : 130ldanS 9-23 un. 67
1:183.50

: . N

2 2 w  mE e

MINT-W9 : (SP 23 U.n 67 - 15nw

£7) Wuanw 16 nw. 67

29 30 31
CWT-W6 :(SP 3L UAN. 67 - 23 nw.
67) Wuamw 24 nw. 67

MINT-WS : idoldans 31 uA- 14
nw. 67 1: 123100

Source : MST Research
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BR Dve INSET KTIS PACO SANKO STR TSE

AAA

248 CHARAN GI8 JSP N PMTA SAMCO Tc uTeP
AMANAH CHAYO g1V KBS NATION PPM SAWAD TEAM VARO
AMARC CHOTI GYT KGEN NNCL PRAKIT SCAP TFI VPO
AMC cITy HL KJL NFK PRAPAT SCF TIGER w

APP CMAN HTECH LAE NSL PRECHA SiAM TITLE WARRIX
ASAP CMR HYORO LEE W PRN SKE TKC WORK
BCT CRANE G MASTER oGC PSG SKY ™I WPH
BEB CWT NGRS MBAX PAF RABBIT SMART THNH YONG
BIG DHOUSE INSURE MEB PCC READY SMD TPA ZIGA
BIOTEC DTCENT RCP M ENA PEACE RJH SNIT TFAC

BLESS EASON mo META PICO RSP SCLAR TRITN

BSK FNS mes MGT PK RWI SPA LBA

BVG FTE JCK MITsie PL an STECH (L))

CAZ GIFT MT MJD PLANET SAAM &TPI s

CCET GJS JR W OSH PLE SAF SVR LOBKH

Source. Thal Institifte of Directors (100)
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Anti-Corruption Progress Indicator 2023

AT THE OPEN (#ATO)

Companies that have declared their intention to join CAC
876 DMT _H

e

PRI

ACE ICN NER SCB SVT Tam
ADB BYD EKH IHL MEGA NEX PROEN SENX TBN TRUE
ALT CAZ FC mc MENA ose PRTR SFLEX TEGH VEBHA
AMC CBG FSX J MirsiB 070 RBF SIS TPH w
ASW cl GLOBAL JMART MME PLUS RT SKE TKN WPH
BLAND cVv GREEN JMT MODERN POLY SA SMM TPAC XPG
BRI ___DEXON  HL LEO M OVE PQS SANKO SVOA TPLAS
Companies certified by CAC
25 BEC Dcce HARN LANNA ORI PYLON SMK THRE UEC
Jup SEYOND DELTA HENG LH PAP Q-CON SMPC THREL UKEM
AAL 8GC DEMCO HMPRO LHFG PATO QH SNC TOLOR UOBKH
ADVANC BGRIM DOHOME HTC LHK PB QLT SNP TRCO uy
AF 8Kl DRT ICC LPN PCSGH QTc SORKON TISCO vCOM
AH BLA DUSIT ICHI LRH PDG RABBIT SPACK TKS VGi
Al 8PP EA IFS M PDJ RATCH SPALI TKT VH
AIE BROOK EASTW 1] MAJOR PG RML seC T™MD WAC OAL
AlIRA BRR ECF ILINK MALEE PHOL RS SPI TMAL WHA
Al 8s8M EGCO LM MATCH MO AW SPRC T™MT WHA P
AKP BTS EP INET MBAX PK S&J SRICHA TNITY WICE
AMA BWG EPG INOX MBK PL SAAM SSF TNL WK
AMANAH CEN ERW INSURE MC PLANB SABINA sSSP TNP X0
AMATA CENTEL ESTAR INTUCH MCOoT PLANET SAK SSSC TNR YUASA
AMATAV CFRESH ETC IRPC META PLAT SAPPE SST TOG ZIGA
AP CGH ETE MTEL MFC PM SAT STA TOP
APCS CHEWA FNS VL MFEC PPP sSC STGT TOPP
AS CHOTI EPI JAS ML PEPM sCB STOWER TEA
ASIAN CHOW FPY JKN MINT PPS SCC SUSCO TPCS
ASK CMBT FSMART JR MONO PRY Sccc W TRT
ASP cM FTE JTs MOONG PRES SCG SYMC TRU
AWC CMC GBX KASET MSC PRG SCGP SYNTEC TRUE
AYUD CMCF GC KBANK MST PRINC SCM TAE TSC
B COM7 GCAP KBS MTC PRM SCN TAKUNI TSI
BAFS coTT0 GEL KCAR MTI PROS SEAOIL TASCO TSTE
BAM CPALL GFPT KCC NATION PsH SE-ED TCAP TSTH
BANPU CPAXT GGC KCE NCAP PSL SELIC TFG TTB
BAY CPF GJS KGEN NEP PSTC SENA TFI TTCL
BBGI cPI GPI KGI NKI PT SGC TFMAMA TU
BBL CPL GPSC KKP NOBLE PTECH SGP TGE TVDH
BCH CPN GSTEEL KSL NRF PTG SIRI TGH TVO
BCP cPw GULF KT8 occ PTT SITHAIL THANI TWPC
BCPG CRC GUNKUL KTC 0GC PTTEP SKR THCOM u
BES_ _csc HANA ____ L&E _OR PTTGC ___ SMIT THP usis
IK-BAT BOMS CPNCG GL KTIS MPIC PRIMN SHR TCCC TTT
A BEAUTY CPNRET GLAND KWC M-STOR PRO SHRET TCJ TTW
AAV BEM CPT GLOCON KYE NC PROSPECT SAM TCOAT TU-PF
ACC BH CPTGF GRAMMY LALIN NCH PTL SRP TEAM TWP
ACG 816 CRANE GRAND LEE NEW QHHR 188 TEAMG ™2
AEONTS BIOTEC cspP GROREIT LHHOTEL NFC QHOP SKN TEKA TYCN
AFC B2 CSR GVRET LHPF NNCL QHPF SKY TFFIF UAC
AGE 8JC css GYT LHSC NOVA RAM ap TEM UMI
AHC BJCHI CTARAF HFT LOXLEY NSL RCL s TGPRO UNIQ
AIMCG BXD CcTw HPF LPF NTV RICHY SMT TH up
AIMIRT BKKCP CWT HTECH LPH NUSA RJH SNNP THAI uPoIC
AIT BLISS DCON HUM AN LST NV ROCK S0 THE URBNPF
AJA 8OFFICE DoD HYDROGEN LUXF NVD ROH SOLAR THG uTpe
AKR BR DF IFEC MACO NYT ROQUNA SPCG THL UVAN
ALLA BROCK DRET IMPACT MANRIN OHTL RPC G TF1 VARO
ALLY BRRGIF DTCENT INETRET MATI 0ISHI RPH SPRIME T® VNG
ALUCON BTNC DTCI INGRS MAX ONEE RSP TKC VPO
AMARIN BTSGIF EASON INSET M .CHA! PACE s SREANWA TLHPF VRANDA
AMATAR Bul EE 13 MCS PAF s1 SSC TU WAVE
AMR B-WORK EGATIF ITD MDX PCC SABUY SSPF TNPC WFX
ANAN CCET EMC JASIF METCO PEACE SAFARI SSTRT TNPF WGE
AOT CCP ERWPF JCK MICRO PERM SAM STANLY TOA WHABT
APCO cGh ESSO JCT MDA PF SAMART STEC TP8I WHAIR
APEX CH EVER JOF Ml PIN SAMCO STECH TEPL WHART
APURE CHARAN F&D Jwo MEF PLE SAMTEL STHAI TPEP WiN
AQ CHAYO FANCY KAMART Mt PMTA SAUCE sTI TPOLY WORK
ASAP CHG FMT KBSPF MJD POLAR SAWAD STPI TPRME WORLD
ASEFA cmy FN KC MJLF POMPUI SAWANG SuC TR we
ASIA cVL FORTH KDH MK POPF SCAP SUN TRC
ASIMAR CK FTI KEX ML PORT SCI SUPER TRITN
AURA CKP FTREM KIAT MNIT POST SCP SUPEREIF TRUBB
B52 CMAN FUTUREPF KISS MNIT2 PPF SDC SUTHA TSE
BA CMR GAHRET KKC MNRF PRAKIT SEAFCO SYNEX TSR
BAREIT CNT GENCO KPNPF MOSHI| PRECHA SFP TC 171
B8CT CPH GIFY KI8STMR MPAT PRIME SHANG TCC TTLRF
Source - Thai Institute of Diectors
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