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Equity Index

Thailand

SET 1,577.07 0.38% -1.99% 2.56% -0.16% 6.61% -5.49% 1,695.99 1,517.51

SET50 950.93 0.51% 2.39% 1.66% 0.47% 5.99% -5.40% 1,020.39 906.76
SETHD 1,150.74 0.17% 0.23% 1.16% 1.83% -3.46% 411% 1,222.06 1,102.24
Bank 372.54 0.49% 0.33% 2.87% 0.03% 12.04% -4.06% 422.92 341.08
Energy 22,837.55 0.02% 0.25% 0.11% 5.95% -8.23% 9.06% 25,962.18 21,363.31

Commerce 36,549.68 0.22% -1.65% 2.22% 9.44% -8.20% 6.61% 40,897.97 32,629.95
ICT 164.95 0.49% -1.20% 1.31% -0.14% 24.66% -0.39% 224.29 157.77
Electronic 11.143.35 3.38% 18.19% -8.06% 33.93% 93.15% 7.39% 13,759.84 4,560.59
Hospitility 7.347.56 -0.18% 1.23% 3.78% -0.52% 13.27% 1.98% 7,790.78 6,153.43
Con. Mat 8,454.10 -0.53% -1.49% 5.92% -3.62% -11.30% -8.64% 9,702.86 8,446.92
Property 261.65 0.11% -0.64% 0.37% 6.26% 6.89% -3.90% 275.91 224.81

Transport 355.96 0.48% 1.13% 0.77% 1.57% 2.03% 5.14% 382.08 330.95
Food&Bev 11,592.18 -0.80% 2.99% -7.20% -5.35% -10.39% -8.89% 13,519.88 11,579.51

Don Jones 33,485.29 0.00% 0.63% 1.91% 14.30% -3.18% 1.02% 35,492.22 28,660.94
Nasdaq 12,087.96 0.00% -1.10% 4.84% 13.48% 13.02% 15.49% 13,978.25 10,088.83
S&P500 4,105.02 0.00% -0.10% 2.98% 12.79% -8.78% 6.92% 4,521.16 3,491.58
DJ Financial 696.49 0.00% -0.88% -6.53% 5.66% 14.72% -3.69% 839.00 631.24
DJ Healthcare 1,423.05 0.00% 2.93% 5.05% 8.92% -6.52% 1.36% 1,537.35 1,259.23
D3J Technology 3,831.70 0.00% -0.63% 9.03% 22.94% -7.93% 23.71% 419217 2,913.39
DJ Energy 705.86 0.00% 2.57% 0.51% 2.53% 9.51% -3.05% 788.55 544.85
DJ Consumer goods 841.83 0.00% -1.98% 2.45% 8.14% 14.22% 7.01% 1,020.80 76112
DJ Consumer service 1,236.87 0.00% 0.97% 2.24% 7.62% 15.81% 9.07% 1,496.01 1,088.44
DJ Property 1,247.73 0.00% 1.64% 2.21% 10.58% 0.26% 1.01% 1,320.97 1,072.29
DJ Con. Mat 1,085.19 0.00% 5.59% 8.51% 7.26% 6.31% -1.28% 1,220.52 938.42
DJ Transportation 13,966.32 0.00% -3.27% -5.55% 11.93% 4.37% 4.29% 15,888.39 11,946.21

VIX Index 18.40 0.00% -1.60% -6.07% -41.33% 14.62% -15.09% 36.64 17.06
STOXX 600 458.94 0.00% 0.24% -0.36% 17.18% 0.86% 8.01% 467.86 379.72
DAX 15,697.89 0.00% -0.20% 0.25% 27.09% 10.80% 12.02% 15,736.56 11,862.84
FTSE 100 7.741.56 0.00% 1.44% 2.25% 10.73% 2.51% 3.89% 8,047.06 6,707.62
S
Shanghai 3,327.65 0.45% 1.67% 1.30% 10.03% 2.35% 7.72% 3,424.84 2,863.65
Hang Seng 20,331.20 0.00% -0.34% -0.99% 14.61% -6.78% 2.78% 22,700.85 14,597.31

CSI300 4123.28 0.65% 1.79% 1.84% 8.37% 2.67% 6.50% 4,530.33 3,495.95
SENSEX 59,832.97 0.00% 1.43% -0.65% 2.82% 1.35% -1.66% 63,583.07 50,921.22
NIKKEI225 27.518.31 0.17% 1.87% 2.79% 1.48% 217% 5.46% 29,222.77 25,520.23
KSOPI 2,490.41 1.27% 0.55% 1.10% 11.54% -8.78% 11.36% 2,737.54 2134.77
TWSE 15,836.50 0.16% -0.20% 0.13% 15.58% -7.96% 12.02% 17,374.14 12,629.48
ASX200 7,218.98 0.00% 0.57% -1.98% 6.75% -3.01% 2.56% 7.624.80 6,407.00
Phillippines 6,488.51 0.00% 0.17% -3.23% 9.38% 6.32% 1.19% 7,156.85 5,699.30
Malaysia 1,427.04 0.15% 0.31% 217% 1.50% -10.99% -4.58% 1,615.17 1,372.57
Indonesia 6,792.77 0.00% -0.18% 0.38% -3.33% 4.69% -0.84% 7.377.50 6,509.88
Singapore 3,300.48 0.00% 1.28% 1.70% 4.92% -3.05% 1.51% 3,415.34 2,968.87
Vietham 1,069.71 0.11% 0.48% 3.07% 3.26% 28.72% 6.22% 1,507.73 873.78
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Commodity High Low
Hard Commodity
Gold ($02) 2,007.91 0.00% 1.96% 10.72% 18.47% 3.94% 10.08% 2,032.07 1,614.96
Thai Gold (Baht) 32,400.00 -0.31% 1.41% 6.75% 9.64% 6.58% 2.21% 32,500.00 29,100.00
Silver ($/02) 24.98 -0.01% 3.65% 24.42% 24.08% 1.55% 4.27% 26.22 17.56
Aluminium ($MT) 2,294.75 0.00% -3.69% -0.49% -0.10% -31.84% 2.33% 3,489.25 2,080.00
Copper ($4b) 401.55 0.00% -1.93% 0.73% 18.57% -14.55% 5.38% 484.25 315.00
Steel ($/T) 1,166.00 0.00% 0.17% 11.05% 55.88% 22.99% 56.72% 1,490.00 645.00
Zinc ($MT) 2,795.49 0.00% -4.86% 5.71% -7.28% -33.47% -6.51% 4,536.00 2,678.85
Lithium ($MT) 53,450.00 0.00% 21.72% 26.41% -33.19% -33.40% -36.92% 85,000.00 53,450.00
Soft Commodity
Wheat ($hu.) 675.50 0.00% 2.42% -1.35% 23.26% -33.77% 14.71% 1,284.00 654.00
Rubber ($kg) 132.80 0.00% 1.34% -4.53% 3.70% 23.41% 2.00% 175.70 115.00
Soybean ($hu) 1,492.50 0.00% -0.86% 2.15% 9.18% 9.30% 1.76% 1,784.00 1,350.00
Soybean Meal ($/T) 454.30 0.00% 2.51% 9.41% 12.20% -1.28% -5.06% 531.20 39710
Sugar ($/b) 23.61 0.00% 6.11% 12.32% 26.39% 19.00% 17.81% 23.68 17.20
Corn ($hu) 643.50 0.00% 2.57% 0.23% 5.82% -15.08% 5.16% 827.00 561.50
Crude Palm Oil MYRMT) 4,220.00 0.69% 3.99% 0.50% 16.25% -36.60% 1.17% 7.817.00 3,143.00
WTI ($/bbl) 80.70 0.00% 6.65% 4.02% 12.89% 15.96% 0.55% 123.68 64.12
Brent ($hbl) 85.12 0.00% 6.71% 2.20% 13.07% 15.37% -0.92% 125.28 7012
Newcastle Coal ($MT) 193.75 0.00% 9.31% 8.09% -49.78% -31.21% 52.06% 440.00 173.00
Natural Gas ($MMBtu) 2.01 0.00% 9.25% 25.16% -70.20% -68.38% -55.06% 10.03 1.94
BDI 1,560.00 0.00% 12.31% 17.56% -20.45% 24.31% 2.97% 3,369.00 530.00
Container Freight 1,709.76 0.00% 0.41% -8.04% 53.65% -78.74% -19.35% 7.945.31 1,709.76
Supramax Freight 1,161.00 0.00% -3.09% 0.00% -31.95% 54.42% 9.32% 2,833.00 625.00
Handysize Freight 643.00 0.00% -6.40% 5.07% -37.75% 58.99% -3.02% 1,673.00 431.00
Thai 2 -yrs Yield 1.86 1.87 1.79 1.85 1.80 112 1.63 2.01 1.15
Thai 10 -yrs Yield 2.46 2.46 2.43 2.55 3.05 2.34 2.64 3.30 2.26
Thai 210 Spread 0.60 0.59 0.64 0.70 1.25 1.22 1.01 1.64 0.58
US 2 -yrs Yield 3.98 3.83 4.03 5.01 4.31 2.46 4.43 5.08 2.27
US 10 -yrs Yield 3.39 3.31 3.47 3.96 3.88 2.66 3.87 4.34 2.51
US 2-10 Spread -0.59 -0.53 -0.56 -1.04 -0.43 0.20 -0.55 0.44 -1.08
FxMadet |
Dollar Index 102.09 0.27% -0.40% -3.34% 9.49% 2.08% -1.38% 114.78 99.57
USD/THB 34.20 0.30% 0.15% 2.56% -9.08% 1.80% 1.19% 38.46 32.57
EURO/THB 37.30 0.15% 0.73% 0.74% 1.83% 2.24% 0.64% 38.14 35.40
POUND/THB 42.48 0.10% 0.80% 2.35% 1.84% -3.07% 1.45% 44.73 39.09
Yen/THB 25.88 -0.03% 0.61% 1.13% -0.01% -4.19% 1.74% 27.66 25.03
Yuan/THB 4.98 0.41% 0.07% 1.15% 5.70% 5.83% -0.57% 5.46 4.79
USDEURO 0.92 0.15% 0.61% -3.26% -10.64% -0.38% -1.83% 1.05 0.91
USDAOUND 0.81 0.17% -0.65% 4.73% -10.73% 511% 2.69% 0.97 0.76
UsSD/Nen 13216 0.29% -0.53% -3.65% 9.01% 6.32% 0.79% 151.95 124.01
USD/Nuan 6.87 -0.07% -0.08% 1.41% -3.49% 8.06% -0.45% 7.33 6.36
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i Daily Strategy

NVDR 10 April 2023

(Bt m) (Bt m)
200 - 179 0 T I—v—l T I—v—l T I—T
150 - -50 - -33 -31 -29
-50 -47 -41
100 - -100 - -74 -70
50 150 .
i B V)
0 - -200 -
KBANK  DELTA BDMS  GULF  GLOBAL COM7  HANA BANPU  CPF EIC SCGP  BEM PTT  CPALL HWMPRO BWG  BBL
BUY 5-Day past NVDR Trading SELL 5-Day past NVDR Trading
(Bt m) ®t m)
0 - T T T T T
200 - |||||llF
1,636
i o9 <109 -104  -100 95
1,500 - -169 153
1021
1000 - 500 - -406
500 I I I 299 271 266 251 797
. ] I I N B B B .
KBANK ~ BDMS  CPALL ADVANC  WHA CPN BH DELTA  BANPU U VL BCP TC ~ COM7 HMPRO  SKY KKP
Month-To-Date NVDR Trading SELL Month-To-Date NVDR Trading
(Bt m)
2000 - 1.8%4 174 0
1500 - 1318 w500 1
-1,000 - -708
-801 -797
! . - R 931 915
1,000 650 630 1500 4 -1,020 -984 978
500 - I I I -2,000 -
o - : : : 2500 - 2242

BDMS  PTIEP  INTUCH MAKRO CPALL  AOT  ADVANC  WHA TRUE  TASCO KBANK ~ CPN  PTTGC ~ PTT BANPU HMPRO  MINT KB TISCO  BCP

Y Year-To-Date NVDR Trading SELL Year-To-Date NVDR Trading

(Bt m) (Bt m)
20000 1841 0
E -842 -780 -711  -647
15000 - 161 -1728 2 8
11,631 10577 10393 10,180 9,960 0470 9.400 -5000 -
10,000 - 7.349
-10,000 |
5000 -
-11,739
o - -15000 -
BDMS PTTEP  MAKRO TRUE BH CPALL VL EA AOT BBL PTT KBANK  PTTIGC BAM ADVANC  KKP BEC  GUNKUL BLA RBF

Source: Setsmart (Data as of 7 Apr 23)

DO O © Pi securities @ www.pi.financial 8§ 02-2057000 diganAFUWUS 02-2057111



59-2 & 246-2

u,mJ'5'1mﬁumiu_lEﬂuuﬂmmiﬁauﬁnm%'wﬁmmgu?uﬁi (59-2)

i Daily Strategy

10 April 2023

1 SET el WFUAN AUNTAIIU 31-10-2565 30,000
2 mai AUCT el AN afa1TeuINY 31-10-2565 1,000
3 SET EP UN AINg TN 31-10-2565 10,900
4 mai HARN U AA99T FINARITN 31-10-2565 73,400
5 mai HARN U AA99T FINARITN 31-10-2565 73,400
6 mai ITNS e Yeyde Featiusiung 1-11-2565 18,300 18.86 i
7 SET KSL e sgiinl Aaumasan 31-10-2565 73,400 18.86 i)
8 SET MICRO e sriil Aaupasan 31-10-2565 73,400 18.86 i
9 SET PEACE wel aviue nfingn 1-11-2565 2,300 18.86 Ta
10 SET PEACE el AR Aoy leu 1-11-2565 2,300 18.86 Ta
11 SET PEACE U UIANTIOU AN 16-8-2565 3,400 130.59 Ta
12 SET PEACE U UIANTIOU AN 17-8-2565 12,900 132.53 Ta
13 mai PSG UL UNAR BUNIAL 17-8-2565 2,000,000 1.20 Ta
14 mai PSG UM UL A9aITLETDY 15-8-2565 40,000,000 - Tay
15 SET RCL UM UL AaITETDY 16-8-2565 35,000 8.85 Ta
16 SET RS UM grUNY ARy 17-8-2565 20,000,000 - fulau
17 SET ST UM g ARy 17-8-2565 20,000,000 - Tau
18 SET STl el 1A RIA99163TY 15-8-2565 40,000,000 - Tau
19 SET ST Wel 1R9AY RIA99L63TY 16-8-2565 35,000 8.85 T
20 mai STP WNEl URIANY RIAITLATDY 17-8-2565 20,000,000 - fulau
21 SET UVAN Wel 1RgAnY RasLdsy 17-8-2565 20,000,000 - Tau
22 SET VRANDA W1e AR gAUNIHA 18-8-2565 400,000 18.40 o
(% = o ] > v o a
Lu.n_l‘mﬂmumivlﬂmuiamumzman‘m‘wmmn@m%‘ (246-2)
GRAND SARACA ROAD LIMITED g 0.5352 4.9059 04/04/2566
TIDLOR FeNy LaLe LATAR LaALTA AD LRATIA e 4.8989 20.1013 03/04/2566
AS 1519 NANNINTIANIINBNUIINLTINAN A1 g 3.3549 1.8896 31/03/2566
PROEN W1el NARWLS AzTiaReN [nmel 4.364 15.8209 30/03/2566
SNNP raunasa la.uatlnas ARG AMUNE 2.2916 10.2187 30/03/2566

Source: www.sec.or.th (Data as of 7 Apr 23)
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